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Administration and Projects Committee STAFF REPORT

Meeting Date: September 07, 2023

Subject

Accept Quarterly Cash and Investment Report for the Period
Ended June 30, 2023

Summary of Issues

Recommendations

Staff Contact
Financial Implications
Options

Attachments

Changes from Committee

The Authority’s Investment Policy calls for a quarterly report on
investment activity to be prepared and submitted to the Executive
Director, Administration and Projects Committee (APC), and the
Authority Board. The accompanying report covers transactions
from April 1, 2023 through June 30, 2023.

Staff seeks acceptance of the quarterly cash and investment report
for the period ended June 30, 2023.

Brian Kelleher

None

N/A

A. Quarterly Investment Report for Period Ended June 30, 2023

B. Economic Update — prepared by Public Trust Advisors, LLC
(PTA)

N/A

Background

The Authority’s Investment Policy calls for a quarterly investment report to be submitted to the

Executive Director, APC, and Authority Board. The report summarizes investment balances,

transactions, returns, and other pertinent investment matters. The Authority’s cash and

securities are invested in separate portfolios depending upon the objectives for the assets being

managed. As of June 30, 2023, the combined balance for all cash, investments, and holdings was

$124,198,246, an increase of $1,724,227 from the prior quarter end derived from increases of

sales tax distribution received.
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Checking Account — $3,065,370

The Authority’s commercial banking account, Wells Fargo, is utilized for accounts payable,

payroll, deposits, and electronic activity.

Local Agency Investment Fund (LAIF) — $52,555,114

LAIF is a pooled investment fund managed by the State Treasurer’s Office for public agencies. The
LAIF return was 3.36% at the end of the quarter. A decrease in the amount of $28,000 from the
prior quarter.

Investment Portfolio — $68,577,762

The investment portfolio is actively managed with assistance from PTA, a registered and
independent investment advisor. The portfolio includes individual securities, such as Treasury
Notes, Federal Agency Securities, high-quality corporate notes, and other securities permitted by
the Authority’s Investment Policy.

March 31, 2023 June 30, 2023
Performance Factors . .
Ending Balance Ending Balance Change
Market Value Plus Accrued S 68,907,610 S 68,577,762 S (329,848.07)
Book Yield 2.48% 3.18% 0.70%
Yield to Maturity 4.21% 4.97% 0.77%
1-3 Year Treasury Benchmark 4.20% 4.98% 0.78%

Economic Update. Attachment B is a report prepared by PTA, the Authority’s investment advisor.
The report contains slides of commonly referenced economic indicators and trends, including
Gross Domestic Product, inflation, unemployment, and the Treasury yield curve.

Certification: The investment portfolio is in compliance with the Authority's adopted investment
policy. Furthermore, as required by State regulation, it is certified that the Authority has
sufficient cash liquidity to meet expected expenditure requirements over the next six months for
fiscal operations. Certified by the following:

Brian Kelleher
Chief Financial Officer
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Portfolio Overview

Portfolio Characteristics

Duration

Years to Effective Maturity
Years to Final Maturity
Coupon Rate

Book Yield

Market Yield

Benchmark Yield

1.767
1.853
1.853
2.170
2479
4.206
4.167

1.834
1.940
1.940
2.721
3.178
4974
4.979

Asset Allocation

Detail may not add to total due to rounding.

CASH 0.00%
CORP 7.61%
MMFUND 0.69%
MUNI 0.40%
US GOV 91.29%

Portfolio Summary

04/01/2023 to 06/30/2023

Summary 03/31/23 06/30/23
Historical Cost $70,028,257.67 $69,834,681.01
Book Value 70,100,343.90 69,996,910.22
Accrued Interest 345,732.14 405,290.46
Net Pending Transactions 230.17 2,669.21
Book Value Plus Accrued $70,446,306.21 $70,404,869.89
Net Unrealized Gain/Loss (1,538,696.30) (1,827,108.05)
Market Value Plus Accrued $68,907,609.91 $68,577,761.84

Income Summary

Period Income Income
Interest Income $410,995.25
Net Amortization/Accretion Income 59,694.83
Net Realized Gain/Loss (512,126.39)
Other Income/Expenses 0.01)

Net Income

($41,436.32)

Contra Costa Transportation Authority

Public Trust Advisors @



Portfolio Overview 04/01/2023 to 06/30/2023

Maturity Distribution by Security Type

Security Distribution 0-3 Months 3-6 Months 6-9 Months 9-12 Months 1-2 Years 2-3 Years 3-4 Years 4-5 Years 5+ Years Portfolio Total
CASH $2,669.21 - - - - - - - - $2,669.21
CORP 906,537.21 1,776,978.97 2,537,862.57 5,221,378.75
MMFUND 476,055.14 476,055.14
MUNI 271,021.28 271,021.28
US GOV 31,763915.73 30,842,721.74 62,606,637.46
TOTAL $478,724.35 - - $906,537.21  $33,540,894.70  $33,651,605.58 - - - $68,577,761.84
Top Ten Holdings Maturity Distribution by Type

United States 91.29%

Amazon.com, Inc. 391% 50% 48.9% 49.1%

Walmart Inc. 1.91%

Colgate-Palmolive Company 0.99% |

The Procter & Gamble Company 0.80% 40%:-1

U.S. Bancorp Asset Management, Inc. 0.69%

State of Connecticut 0.40% 30% -] Il CASH 0.00%

(CCYUSD) UNITED STATES OF AMERICA 0.00% CORP 7.61%

Il MMFUND 0.69%
el B MUNI 0.40%
M US GOV 91.29%
10% —
0.7% 1.3%
0% T T T T T T T T 1
0-3 3-6 6-9 9-12 1-2 2-3 3-4 4-5 5+

Months Months Months Months Years Years Years Years Years

Contra Costa Transportation Authority Public Trust Advisors @



Portfolio Overview

S&P Rating Distribution

S&P Rating Distribution - Ji‘:‘“g 10, 2023 pordolio
Short Term Rating Distribution
A-1+ $0.00 0.00%
A-l
A2
Total Short Term Ratings $0.00 0.00%
Long Term Rating Distribution
AAA $478,724.35 0.70%
AA $68,099,037.49 99.30%
A
Below A
Not Rated
Total Long Term Ratings $68,577,761.84 100.00%
Portfolio Total $68,577,761.84 100.00%

Allocation by Standard and Poor’s Rating

B AAA0.7%
AA 99.3%

Moody’s Rating Distribution

04/01/2023 to 06/30/2023

Moody's Rating Distribution - Ji"n'; 10, 2023 aportiolio
Short Term Rating Distribution
P-1 $0.00 0.00%
P-2
Total Short Term Ratings $0.00 0.00%
Long Term Rating Distribution
Aaa $63,085,361.81 91.99%
Aa $2,808,883.84 4.10%
A $2,683,516.19 391%
Below A
Not Rated
Total Long Term Ratings $68,577,761.84 100.00%
Portfolio Total $68,577,761.84 100.00%

Allocation by Moody’s Rating

B A2291.99%
Aa 4.1%
B A3.91%

Contra Costa Transportation Authority

Public Trust Advisors @



Portfolio Overview 04/01/2023 to 06/30/2023

Market Value Basis Security Distribution

Security Distribution En::i;::sle;é::z Portiolio Allocation Entii‘:'\ng e Poriolio Allocation e Book Yield
Cash $230.17 0.00% $2,669.21 0.00% 0.00% 0.00%
US. Treasury Notes $60,867,089.55 88.33% $62,606,637.46 91.29% 296% 3.17%
Federal Instrumentality (GSE) 1,346,341 .94 1.95% (1.95%)
Money Market Funds $172,672.72 0.25% $476,055.14 0.69% 0.44% 471%
Corporate Notes 5,786,621.59 8.40% 522137875 761% (0.78%) 3.07%
Municipal Bonds 734,653.94 1.07% 271,021.28 0.40% (0.67%) 4.55%
Portfolio Total $68,907,609.91 100.00% $68,577,761.84 100.00% 3.18%
Asset Balance by Security Type

$72 mm

$64 mm - $60.9 $62.6

$56 mm

$48 mm -

$40 mm - B Mar 31, 2023

$32 mm Jun 30, 2023

$24 mm

$16 mm

se mm- $0.0  $0.0 $0.2  $0.5 $1.3  ¢0.0 $5_8 $5.2 $0.7  $0.3
$0 mm T T T T T 1
CASH MMF usT GSE CORP MUNI

Contra Costa Transportation Authority Public Trust Advisors @



Portfolio Overview 04/01/2023 to 06/30/2023

Historic Cost Basis Security Distribution

Security Distribution En:Ii:; oo Portiolio Allocation Entii‘:'\ng e Poriolin Allocation e Book Yield
Cash $230.17 0.00% $2,669.21 0.00% 0.00% 0.00%
US. Treasury Notes $61,893,789.90 88.38% $63,771,305.32 9131% 2.93% 3.17%
Federal Instrumentality (GSE) 1,399,496.00 2.00% (2.00%)
Money Market Funds $172,672.72 0.25% $476,055.14 0.68% 0.44% 471%
Corporate Notes 5,827,299.05 832% 5,313,699.85 7.61% (0.71%) 3.07%
Municipal Bonds 735,000.00 1.05% 273,620.70 0.39% (0.66%) 455%
Portfolio Total $70,028,487.84 100.00% $69,837,350.22 100.00% 3.18%
Asset Balance by Security Type

$72 mm

$64 mm - $61.9 $63.8

$56 mm -

$48 mm -

$40 mm B Mar 31, 2023

$32 mm ~ Jun 30, 2023

$24 mm

$16 mm

so mm- $0.0  $0.0 $0.2  $0.5 $1.4  ¢0.0 $5_8 $5:3 $0.7  $0.3
$0 mm T T T T T 1
CASH MMF usT GSE CORP MUNI

Contra Costa Transportation Authority Public Trust Advisors @



Portfolio Holdings 04/01/2023 to 06/30/2023

Description Effective Trade Date Par Value Original Cost Market Value MV + Accrued Net Unrealized % of Market Callable Book Yield S&P
Identifier Maturity Settle Date Book Value Market Price Accrued Balance Gain/lLoss  Value Next Call Date  YTM Moody's
Coupon Final Maturity vre
Duration
CASH 0.00%
Receivable 06/30/23 0.00%
CCOYUSD 06/30/23 - 266921 gzggg: $2’66?'g(') $2’6§3'§C') $000  0.00% N 000% P4
0.00% 0.00 - 007 : : - 0.00% aa
06/30/23 0.00%
CASH TOTAL 06/30/23 - 2,669.21 g’:z;‘i: $2’6“:‘§") $2"gz'§; $0.00  0.00% N 0.00% AAAA
0.00 Ik : : 0.00% aa
MMFUND 0.00%
FIRSTAMERGVT OBLGY ~ 06/30/23 471%
31846203 06/30/23 B 476,055.14 :ﬁggggg' :j $476'°5? '(')g $476‘°;(5)'(')g $000  069% N - AAAm
470% 0.00 et : : - 4
06/30/23 471%
MMFUND TOTAL 06/30/23 - 476,055.14 ::;:’g::':: $476,05?.(I): $47°’°::'(')3 $0.00  0.69% ) - AAAAaam
0.00 - Dtkb : : - -
Us Gov 0.00%
;J |N2|8T2E<:E2:SL§ATES TREASRY g;; : ggi 08/05/21 2,000,000.00 $1,999,765.62  $1,899,062.50 $1.90250244 10085430y 277% N (s)igﬁ AAE
ot " 08/09/21 ,000,000. $1.999.916.82 94.95 $3.450.94 (310085432 277% - A% Aaa
;) |N2|8T2E<:DCSTT6ATES TREASIRY gg; : ggj el 2.900,000.00 2R 2ol E PR R i 155.99406)  401% N (s);tla; 'S
09/03/21 LG 2.898.872.96 94.58 Moo e B - oS Aaa
0.38% 109 -
UNITED STATES TREASURY  09/15/24 0.50%
10/04/21 2.042,552.74 193172461 1.933.980.73 i N ’ AA+
91282CCX7 09/15/24 ooy 2,050,000.00 Y04 o33 e e (11520859)  2.82% N 537% ol
0.38% 117 -
UNITED STATES TREASURY  09/30/24 2.85%
06/09/22 1 549,529.30 151421484 1522,627.75 i N k& AA+
9128282Y5 09/30/24 T | 575,000.00 e om0 b S (4681235)  222% N 535% ol
2.12% 120 -
;JINZ'E;%E;,E‘EATES TREASURY 83;;8;;‘ 11/28/22 | 575 000,00 | 567,309.57 | 553.958.98 1.570,784.80 (580285 229% N ‘S‘gzj AA+
11/29/22 +575.000: 1569.761 83 98.66 16,825.82 802, 29% - 36% Aaa
425% 119 -
;JINZ:BTZE:DDSBZATES USSR :8; : ggj 10/28/2 271500000 2,703,334.00 2,557,296.67 256086660 (0 cron 373 N (5);7;; AA+
10/29/21 AL 2.709.888.68 94.19 3.569.93 2L 7 - Eari) Aaa
0.62% 125 -
glNzgiDDSJfTES TREASURY : :;:ggj 01/27/22 ) 000.000.00 | 966,48437 1 880,703.12 11882,618.88 G027 275% N éiéﬁ AA+
S 01/28/22 000,000 1.983.395.88 94.04 191576 692, 5% - 30% Aaa
0.75% 133 -
;JINZ:BTZE:[;;:ATES UREASEIRY : : gggj 03/08/23 ) 000.000.00 1.977,031.25 1 978,515.62 1.986,138.57 - N gig; AA+
it e 03/10/23 LY 1981,139.41 98.93 762295 3 Al - 2% Aaa

Contra Costa Transportation Authority Public Trust Advisors



Supporting Reports

Portfolio Holdings 04/01/2023 to 06/30/2023

Description Effective Trade Date Par Value Original Cost Market Value MV + Accrued Net Unrealized % of Market Callable Book Yield S&P
Identifier Maturity Settle Date Book Value Market Price Accrued Balance Gain/lLoss  Value Next Call Date  YTM Moody's
Coupon Final Maturity vre
Duration
UNITED STATES TREASURY  12/31/24 1 82%
03/09/22 2.969,305.67 282787697 282801844 i N 7 AA+
912828770 12/31/24 pethiifies 2.975,000.00 T a1 99 ol gl (14406432)  4.12% N 5.22% ol
1 75% 1 45 -
;’INZ:BTZE:%SJ?TES REASEIRY : gg :gj 01/26/23 1 500.000.00 1.900,296.88 1 873,132.82 1.873,352.25 Yoy G N g'gj;’ AA+
01/30/23 ALY 1.900.279.91 98.59 219.43 147, TR - i) Aaa
425% 143 -
;JINZ'E;TZ%DDSZTlATES TREASURY 8%; : ggg 03/09/22 975 000,00 294652833 2,807,540.05 2,824,305.24 15151819 412 N é?‘s‘j AA+
S 03/11/22 ,975,000: 2.959,058.24 94.37 16,765.19 18, 2% - 5% Aaa
1 .50% 156 -
;JINZ:BTZE:%SJ?TES REASEIRY 8%2;% 05/01/23 | 685.000.00 1 695.79453 167170431 1,697,751 98 PRy e N ‘S‘fgj AA+
05/03/23 Sl 1694.91424 99.21 26,047.67 2% RO - A Aaa
462% 156 -
;J ELE%EFTATES TREASIRY giﬁ : ﬁ? 04/27/22 3,565,000.00 3:557,758.59 3421,146.69 3:444,669.84 139.48070)  5.02% N ggg; AAE
04/28/22 165,000, 3.560,627.38 95.96 23523.16 (139480.70)  >02% - 06% Aaa
2.62% 167 -
;J |NzIstEcDEchToATES TREASIRY g?; : iﬁ? Aoz | 575,000.00 Jotens /22531 51255637/ Isllhesa 55792.11)  221% N igg; 'S
06/10/22 B | 568.345.8 96,04 5.531.76 e - S Aaa
275% 179 -
;J Eg@?;; ATES TREASLRY ggg : 2? 07/07/22 1 525,000.00 1,516,600.59 1467,514.65 1:471,228.19 51.86790)  2.15% N iSZ AAE
07/08/22 525,000. 1519,382.55 96.23 3713.54 (51.86750)  2.15% - 96% Aaa
2.88% 183 -
;’INZ'JZ';?(;ATES URZASEGA 82232? 03/08/23 ) 100.000.00 2,000,496.09 201427735 201443428 ooko 294 N 2'3‘2‘;’ AA+
03/10/23 e 2013.370.75 95.92 156.93 ' e - L Aaa
275% 191 -
;J |N2|8T2E<:DE\Sr;ATES TREASRY g;; : iﬁi? 08/29/22 2,590,000.00 2,538,029.69 2:495,808.98 2531,65401 7124649)  3.69% N igg; AAE
08/30/22 590,000 2.567.055.47 96.36 35,845.03 (71.24649)  3.69% - 89% Aaa
3.00% 192 -
;’INZ'E;?;J UEIURZS S g;g : g? 08/29/22 1900.000.00 383875781 3.748,57033 3.795,340.70 o7 16al8 553 N ig‘s‘;’ AA+
08/30/22 LT 3.855.73251 9.12 4677037 (onplcpaliay) — n2eris - 85 Aaa
2.88% 197 -
;J|N2|3T2§E5)J ;TATES TREASURY :gg : gg 06/22/23 | 675.000.00 1 808.935.55 1 803,076.16 1.812,553.06 cr70n 2y N :?gj AA+
S 06/26/23 875,000. 1.809.303.43 9.16 9.476.90 (6227.27)  2.64% - 7% Aaa
3.00% 221 -
ggg@%g?ﬁs USSR : : ; :ggg 11/28/22 130000000 3,121,464.84 3,117,468.75 3,126.951.77 ey b N j‘i’é’ AA+
11/29/22 ELLLLY 31553239 94.47 9.483.02 = 2% - s Aaa
225% 226 -
;JINZIETZ%DF\EVT?TES TREASURY : :;:ggg 11/28/22 130000000 3,325,523 44 3282,339.85 3301,305.88 839134 481% N 2?‘2‘; AA+
o W 11/29/22 ,300,000: 332073119 99.46 18,966.03 391 81% - 4% Aaa

Contra Costa Transportation Authority Public Trust Advisors @



Supporting Reports

Portfolio Holdings 04/01/2023 to 06/30/2023

Description Effective Trade Date Par Value Original Cost Market Value MV + Accrued Net Unrealized % of Market Callable Book Yield S&P
Identifier Maturity Settle Date Book Value Market Price Accrued Balance Gain/lLoss  Value Next Call Date  YTM Moody's
Coupon Final Maturity vre
Duration
;JINng:%SEEATES REASEIRY 8: ; :ggg 01/26/23 - 855.000.00 2,854330.86 2.801,134.17 2:852,17124 Gl N ‘3‘23; AA+
01/30/23 RS 2.854452.78 98.11 51,037.07 L il - /i) Aaa
3.88% 235 -
;JINZIBTZ';EFSZTATES TREASURY 8%22;%2 03/08/23 525 000,00 2.369,554.69 2392.930.66 241402950 603545 3525 N 2'23; AA+
03/10/23 +525,000: 23846952 94.77 21,098.85 235 2% - 60% Aaa
250% 252 -
;JINZ:BTZE:%?;ATES UREASEIRY 83; : ggg 05/01/23 | 950.000.00 1 94421094 1.908,105.46 1.923.489.68 T N igg; AA+
05/03/23 FelilL 1.944.521 73 97.85 15,384.22 4le. i - =) Aaa
375% 260 -
;JINZQ;ZIZSSAfTATES TREASURY 8228;%2 05/01/23 | 950.000.00 1 869,943.36 | 838.48438 11846,287.02 58 265% N ig‘s‘j AA+
S 05/03/23 930,000 1 .874,033.00 94.28 7.802.65 48, 69% - 5% Aaa
238% 268 -
;J |N2|stEcDHSBI)ATES TREASRY gg; : 3?52 eyl 2,650,000.00 235 (011 PRSI Rl 936125  379% o :Igzlrﬁ iaSe
. 06/26/23 JEETLET 259435344 97.55 12.268.85 2s) S - S Aaa
3.62% 268 -
;JI'\Z'L;TZEC%SJ?TES TREASURY g:ﬁ : ggz 06/22/23 7 650.000.00 263188477 262246486 262724355 oi06n  383% N :gg; AA+
06/26/23 650,000 2631.96448 98.96 477869 (9499.62)  383% - S0% Aaa
412% 275 -
06/13/25 3.17%
- $63,771,305.32  $62,249,477.57  $62,606,637.46 i N 7 AA+
US GOV TOTAL (I)sé ; 3125 - 6466000000 30T i 235713090 (SL6BLSASTT)  91.29% N o
MUNI 0.00%
5(3,7\12'25$|CUT o gg; : 322 06/01/23 270,000.00 $273,620.70 $270,680.40 $271,021.28 $291073)  040% N iiﬁﬁ AA-
" 06/22/23 000. $273.591.13 100.25 $340.88 ($2910.73)  0.40% - 9% Aa3
5.05% 264 -
05/15/26 4.55%
06/01/23 $273,620.70  $270,680.40 $271,021.28 : N i AA-
MUNI TOTAL 256/ ‘Ii 5126 PO 270,000.00 Sa73.59113 o cat0gg  (6291073)  0.40% N 9%
CORP 0.00%
oAzrggg\,;l@COM e 82; : %ﬁ: 05/11721 945,000.00 $943,620.30 $905,958.40 $906,537.21 ($38642.12)  132% N ggg; AA
! 05/12/21 000. $944,600.53 95.87 $578.81 642, 32% - 39% Al
0.45% 0.84 -
ergg?:EfOM e 83; : ggg G2 1 830,000.00 L2000 LRI LoeCET (63,15467)  259% B g?g; o
04/13/22 ELLLY 1.828.238 64 96.45 11,895.00 154 2 - — Al
3.00% 170 -
fikngrE-SPALMOLNE CO 82; : ggg 08/01/22 280,000.00 279,742.40 269,518.84 272,797.95 (10298.14)  0.40% N iégj AA-
o . 08/09/22 000. 279.816.98 96.26 3279.11 1298, 40% - 8% Aa3

Contra Costa Transportation Authority

Public Trust Advisors



Supporting Reports

Portfolio Holdings 04/01/2023 to 06/30/2023

Description Effective Trade Date Par Value Original Cost Market Value MV + Accrued Net Unrealized % of Market Callable Book Yield S&P
Identifier Maturity Settle Date Book Value Market Price Accrued Balance Gain/lLoss  Value Next Call Date  YTM Moody's
Coupon Final Maturity vre
Duration
;/;/lAll'gé\lj\j;lNc 82;8322 09/06/22 | 320,000.00 1,319,076.00 1,293,457.31 1,309,473.31 (25.857.93) 191% N izg;’ AA
09/09/22 e 1,319,315.24 97.99 16,016.00 D e - o Aa2
3.90% 2.05 -
EESgFEYPEJ& CATBRLECD 8: gzgz 01723/23 545,000.00 344,634.85 538.249.36 >47870.12 (6/435.31)  0.80% N :élag‘f A
o 01/26/23 R 544,684.66 98.76 9,620.76 T s - s Aa3
4.10% 237 -
?(SI[SZAAT(;PALMOLNE o gg;gggz 02/27/23 400.000.00 399,536.00 401,321.19 407,721.19 173662 059% N :22;’ AA-
03/01/23 R 399,584.57 100.33 6,400.00 R 2 - R Aa3
4.80% 244 -
05/24/25 3.07%
- $5,313,699.85 $5,173,589.06 $5,221,378.75 o N o AA
CORP TOTAL (:57124/25 B 5,320,000.00 $5.316,240.6 97.27 $47,789.69 ($142,651.55) 7.61% _ 5.(-)?1; Aa3
06/08/25 3.18%
- $69,837,350.22  $68,172,471.38 $68,577,761.84 o N o AA+
PORTFOLIO TOTAL (:6;(;8/25 B 70,728,724.35 $69.999 579.43 95.73 $405,290.46 ($1,827,108.05) 100.00% __ ;zg; Aaa

Contra Costa Transportation Authority

Public Trust Advisors @



Transactions 04/01/2023 to 06/30/2023

Description Current Units Type Trade Date Settle Date Price Principal Realized Broker Amount
Identifier Gain/Loss

UNITED STATES TREASURY 1,685,000.00 Buy 05/01/23 05/03/23 100.641 $1,695,794.53 $0.00 CITIGROUP ($1,709,347.79)
91282CGN5

UNITED STATES TREASURY 1,950,000.00 Buy 05/01/23 05/03/23 99.703 1,944,210.94 0.00 Wells (1,947,807.25)
91282CGV7

UNITED STATES TREASURY 1,950,000.00 Buy 05/01/23 05/03/23 95.895 1,869,943.36 0.00 Wells (1,870,320.91)
912828654

CONNECTICUT ST 270,000.00 Buy 06/01/23 06/22/23 101.341 273,620.70 0.00 MSSB (273,620.70)
20772KTH2

UNITED STATES TREASURY 1,875,000.00 Buy 06/22/23 06/26/23 96.477 1,808,935.55 0.00 JP Morgan (1,817,648.19)
9128285)5

UNITED STATES TREASURY 2,650,000.00 Buy 06/22/23 06/26/23 97.891 2,594,101.56 0.00 BAML (2,605,065.21)
91282CHBO

UNITED STATES TREASURY 2,650,000.00 Buy 06/22/23 06/26/23 99.316 2,631,884.77 0.00 Wells (2,635,170.12)
91282CHH7

Buy Total $12,818,491.41 $0.00 ($12,858,980.17)
UNITED STATES TREASURY (450,000.00) Sell 05/01/23 05/03/23 97.699 ($439,646.48) ($7,846.44) Wells $439,738.19
91282CEK3

UNITED STATES TREASURY (2,050,000.00) Sell 05/01/23 05/03/23 95.848 (1,964,876.95) (86,373.58) Wells 1,965,255.02
91282CBV2

FEDERAL FARM CREDIT BANKS FUNDING CORP (1,400,000.00) Sell 05/01/23 05/03/23 96.202 (1,346,823.80) (53,038.45)  BREAN CAPITAL 1,347,475.19
3133EMRZ7

UNITED STATES TREASURY (925,000.00) Sell 05/01/23 05/03/23 95.379 (882,254.88) (42,018.55) Wells 883,334.47
91282CCC3

UNITED STATES TREASURY (2,500,000.00) Sell 06/22/23 06/26/23 95.234 (2,380,859.38) (113,805.03) Wells 2,381,047.22
91282CCG4

UNITED STATES TREASURY (1,975,000.00) Sell 06/22/23 06/26/23 95.617 (1,888,439.45) (85,230.13) Wells 1,889,002.97
91282CCC3

UNITED STATES TREASURY (2,715,000.00) Sell 06/22/23 06/26/23 96.500 (2,619,975.00) (123,814.21) Wells 2,643,206.25
912828628

Sell Total ($11,522,875.94) ($512,126.39) $11,549,059.31
OREGON (490,000.00) Maturity 05/01/23 05/01/23 100.000 ($490,000.00) $0.00 Maturity $490,000.00
68609TWB0

OREGON (245,000.00) Maturity 05/01/23 05/01/23 100.000 (245,000.00) 0.00 Maturity 245,000.00
68609TUS5

APPLE INC (515,000.00) Maturity 05/11/23 05/11/23 100.000 (515,000.00) 0.00 Maturity 515,000.00
037833DV9

Maturity Total ($1,250,000.00) $0.00 $1,250,000.00

Contra Costa Transportation Authority

Public Trust Advisors @



Income 04/01/2023 to 06/30/2023

Description Final Current Units  Interest Income  Realized Gain Accretion  Amortization Misc  Net Income Interest Received
Identifier Maturity Realized Loss Income Expense Income Interest Due
AMAZON.COM INC 05/12/24 945,000.00 $1,063.12 $0.00 $114.87 $0.00 $0.00 $1,178.00 $2,126.25
023135BW5 $0.00 $0.00
AMAZON.COM INC 04/13/25 1,830,000.00 13,725.00 0.00 238.94 0.00 0.00 13,963.94 27,450.00
023135CE4 0.00 0.00
APPLE INC 05/11/23 0.00 429.17 0.00 52.14 0.00 0.00 481.30 1,931.25
037833DV9 0.00 0.00
COLGATE-PALMOLIVE CO 08/15/25 280,000.00 2,170.00 0.00 20.88 0.00 0.00 2,190.88 0.00
194162AMS 0.00 0.00
COLGATE-PALMOLIVE CO 03/02/26 400,000.00 4,800.00 0.00 36.23 0.00 0.00 4,836.23 0.00
194162AQ6 0.00 0.00
CONNECTICUT ST 05/15/26 270,000.00 340.88 0.00 0.00 (29.57) 0.00 31131 0.00
20772KTH2 0.00 0.00
FEDERAL FARM CREDIT BANKS FUNDING CORP 02/26/24 0.00 31T 0.00 14.88 0.00 0.00 (52,712.46) 0.00
3133EMRZ7 (53,038.45) 0.00
FIRST AMER:GVT OBLG Y 06/30/23 476,055.14 554643 0.00 0.00 0.00 0.00 5,546.43 3,107.39
31846V203 0.00 2,669.21
OREGON 05/01/23 0.00 133.73 0.00 0.00 0.00 0.00 133.73 802.38
68609TUSS 0.00 0.00
OREGON 05/01/23 0.00 267.46 0.00 0.00 0.00 0.00 267.46 1,604.75
68609TWBO0 0.00 0.00
PROCTER & GAMBLE CO 01/26/26 545,000.00 5,586.25 0.00 29.06 0.00 0.00 561531 0.00
742718FY0 0.00 0.00
UNITED STATES TREASURY 09/30/24 1,575,000.00 8,321.47 0.00 2,73522 0.00 0.00 1'1,056.69 0.00
9128282Y5 0.00 0.00
UNITED STATES TREASURY 03731725 3,565,000.00 23,267.47 0.00 607.55 0.00 0.00 23,875.02 0.00
9128284F4 0.00 0.00
UNITED STATES TREASURY 05/31/25 1,525,000.00 10,940.54 0.00 707.34 0.00 0.00 I'1,647.88 21,921.88
9128284R8 0.00 0.00
UNITED STATES TREASURY 10731725 1,875,000.00 764.26 0.00 367.88 0.00 0.00 1,132.14 0.00
9128285)5 0.00 0.00
UNITED STATES TREASURY 02/28/26 2,525,000.00 15,609.71 0.00 12,192.81 0.00 0.00 27,802.52 0.00
9128286F2 0.00 0.00
UNITED STATES TREASURY 04/30/26 1,950,000.00 7,425.10 0.00 4,089.64 0.00 0.00 I1,514.74 0.00
912828654 0.00 0.00
UNITED STATES TREASURY 06/30/24 0.00 11,287.50 0.00 0.00 (6,72991) 0.00 (119,256.62) 0.00
912828678 (123,814.21) 0.00
UNITED STATES TREASURY 11715725 3,300,000.00 18,507.88 0.00 14,408.96 0.00 0.00 32,916.84 37,125.00
912828M56 0.00 0.00
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Income 04/01/2023 to 06/30/2023

Description Final Current Units  Interest Income  Realized Gain Accretion  Amortization Misc  Net Income Interest Received
Identifier Maturity Realized Loss Income Expense Income Interest Due
UNITED STATES TREASURY 06/30/25 2,100,000.00 14,514.66 0.00 10,368.02 0.00 0.00 24,882.68 28,875.00
912828X78 0.00 0.00
UNITED STATES TREASURY 07/31/25 3,900,000.00 28,186.12 0.00 5,126.98 0.00 0.00 33,313.10 0.00
912828Y79 0.00 0.00
UNITED STATES TREASURY 12/31/24 2,975,000.00 13,085.19 0.00 504.25 0.00 0.00 13,589.44 26,031.25
912828YY0 0.00 0.00
UNITED STATES TREASURY 04/15/24 0.00 673.74 0.00 0.00 (115.09) 0.00 (85,814.93) 3,843.75
91282CBV2 (86,373.58) 0.00
UNITED STATES TREASURY 05/15/24 0.00 1,368.08 0.00 415.34 0.00 0.00 (125,465.27) 2,468.75
91282CCC3 (127,248.69) 0.00
UNITED STATES TREASURY 06/15/24 0.00 1,475.61 0.00 1,294.53 0.00 0.00 (111,034.88) 3,125.00
91282CCG4 (113,805.03) 0.00
UNITED STATES TREASURY 07/15/24 2,000,000.00 1,885.36 0.00 20.08 0.00 0.00 1,905.43 0.00
91282CCL3 0.00 0.00
UNITED STATES TREASURY 08/15/24 2,900,000.00 2,733.77 0.00 251.30 0.00 0.00 2,985.08 0.00
91282CCTé 0.00 0.00
UNITED STATES TREASURY 09/15/24 2,050,000.00 1,900.98 0.00 626.61 0.00 0.00 2,527.59 0.00
91282CCX7 0.00 0.00
UNITED STATES TREASURY 10715724 2,715,000.00 4,222.58 0.00 981.28 0.00 0.00 5,203.86 8,484.38
91282CDB4 0.00 0.00
UNITED STATES TREASURY 11715724 2,000,000.00 3,738.97 0.00 2,983.78 0.00 0.00 6,722.74 7,500.00
91282CDHI 0.00 0.00
UNITED STATES TREASURY 02/15/25 2,975,000.00 11,217.89 0.00 2,425.79 0.00 0.00 13,643.67 0.00
91282CDZI 0.00 0.00
UNITED STATES TREASURY 04/30/24 0.00 992.95 0.00 218.34 0.00 0.00 (6,635.15) 5,625.00
91282CEK3 (7,846.44) 0.00
UNITED STATES TREASURY 05/15/25 1,575,000.00 10,796.26 0.00 858.81 0.00 0.00 1'1,655.07 21,656.25
91282CEQO 0.00 0.00
UNITED STATES TREASURY 07/15/25 2,590,000.00 19,532.32 0.00 2,712.32 0.00 0.00 22,244.65 0.00
91282CEY3 0.00 0.00
UNITED STATES TREASURY 09/30/24 1,575,000.00 16,642.93 0.00 1,015.23 0.00 0.00 17,658.16 0.00
91282CFN6 0.00 0.00
UNITED STATES TREASURY 1715725 3,300,000.00 37,015.76 0.00 0.00 (2,048.97) 0.00 34,966.79 74,250.00
91282CFW6 0.00 0.00
UNITED STATES TREASURY 11730724 2,000,000.00 22,458.12 0.00 3,300.61 0.00 0.00 25,758.73 45,000.00
91282CFX4 0.00 0.00
UNITED STATES TREASURY 12/31/24 1,900,000.00 20,295.40 0.00 0.00 (10.32) 0.00 20,285.08 40,375.00
91282CGD7 0.00 0.00
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Income 04/01/2023 to 06/30/2023

Description Final Current Units  Interest Income  Realized Gain Accretion  Amortization Misc  Net Income Interest Received
Identifier Maturity Realized Loss Income Expense Income Interest Due
UNITED STATES TREASURY 01/15/26 2,855,000.00 27,810.62 0.00 72.99 0.00 0.00 27,883.61 0.00
91282CGE5 0.00 0.00
UNITED STATES TREASURY 02/28/25 1,685,000.00 12,494.41 0.00 0.00 (880.29) 0.00 [1,614.13 0.00
91282CGN5 0.00 0.00
UNITED STATES TREASURY 04/15/26 1,950,000.00 11,78791 0.00 310.79 0.00 0.00 12,098.70 0.00
91282CGV7 0.00 0.00
UNITED STATES TREASURY 05/15/26 2,650,000.00 1,305.20 0.00 251.88 0.00 0.00 1,557.08 0.00
91282CHBO 0.00 0.00
UNITED STATES TREASURY 06/15/26 2,650,000.00 1,493.34 0.00 79.71 0.00 0.00 1,573.05 0.00
91282CHH7 0.00 0.00
WALMART INC 09/09/25 1,320,000.00 12,870.00 0.00 73.93 0.00 0.00 12,943.93 0.00
931 142EW9 0.00 0.00
Receivable 06/30/23 2,669.21 0.00 0.00 0.00 0.00 0.00 0.00 0.00
CCYUsD 0.00 0.00
Portfolio Total 70,728,724.35 $410,995.25 $0.00 $69,508.97 ($9,814.14) $0.00 ($41,436.32) $363,303.28

($512,126.39) $2,669.21
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GASB 40 04/01/2023 to 06/30/2023

Issuer Security Type Book Yield  Duration S&P Effective Maturity Current Units Accrued Book Value Market Value
Identifier % of Market Value Market Yield Moody's Final Maturity Book Value + Accrued Market Value + Accrued

Amazon.com, Inc.

Amazon.com, Inc. CORP 0.50% AA 05/12/24 $944,600.53 $905,958.40
023135BW5 1.32% 5.39% 084 Al 05/12/24 945,000.00 $578381 $945,179.34 $906,537.21
Amazon.com, Inc. CORP 3.06% AA 04/13/25 1,828,238.64 1,765,083.97
023135CE4 2.59% 5.10% .70 Al 04/13/25 1,830,000.00 1,895.00 1,840,133.64 1,776,978.97
Amazon.com, Inc. 2.19% AA $2,772,839.16 $2,671,042.37

3.91% 5.20% .41 Al 2,775,000.00 $12473.81 $2,785,312.98 $2,683,516.19

COLGATE-PALMOLIVE CO

COLGATE-PALMOLIVE CO CORP 484% AA- 03/02/26 $399,584.57 $401 321,19
194162AQ6 059% 466% 244 Ad3 03/02/26 40000000 $6.400.00 $405,984.57 $407.721.19
COLGATE-PALMOLIVE CO 4.84% AA- $399,584.57 $401,321.19

0.59% 4.66% 244 Aa3 400,000.00 L $405,984.57 $407,721.19

Colgate-Palmolive Company

Colgate-Palmolive Company CORP 3.13% AA- 08/15/25 $279,816.98 $269,518.84

194162AM5 0.40% 4.98% 200 Aa3 08/15/25 280,000.00 $3.279.11 $283,096.09 $272,797.95

Colgate-Palmolive Company 3.13% AA- $279,816.98 $269,518.84
0.40% 4.98% 2 Aa3 PR LA $283,096.09 $272,797.95

First American Funds, Inc. -

Government Obligations Fund

First American Funds, Inc. - MMFUND 471% AAAM 06/30/23 $476,055.14 $476,055.14

Government Obligations Fund 0.69% 471% 0.00 Aaa 06/30/23 476,055.14 $0.00 $476,055. 14 $476,055. 14

31846V203

First American Funds, Inc. -

A 4.71% AAAM $476,055.14 $476,055.14

Government Obligations Fund 0.69% 4.71% 0.00 Aaa 476,055.14 $0.00 $476,055.14 $476,055.14

State of Connecticut

State of Connecticut MUNI 4.55% AA- 05/15/26 $273,591.13 $270,680.40

20772KTH2 0.40% 4.95% 264 Aa3 05/15/26 270,000.00 $34088 $273,932.01 $271,021.28

State of Connecticut 4.55% AA- $273,591.13 $270,680.40
0.40% 4.95% ZES Aa3 ZICCO000 LR $273,932.01 $271,021.28

The Procter & Gamble Company

The Procter & Gamble Company CORP 4.12% AA- 01/26/26 $544,684.66 $538,249.36

742718FY0 0.80% 4.62% 237 Aa3 01/26/26 >45,000.00 $9.620.76 $554,305.43 $547,870.12
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GASB 40 04/01/2023 to 06/30/2023

Issuer Security Type Book Yield  Duration S&P Effective Maturity Current Units Accrued Book Value Market Value
Identifier % of Market Value Market Yield Moody's Final Maturity Book Value + Accrued Market Value + Accrued
The Procter & Gamble Company 4.12% AA- $544,684.66 $538,249.36

0.80% 4.62% = Aa3 LA RLEZONE $554,305.43 $547,870.12
United States Department of
The Treasury
United States Department of

US GOV 0.38% AA+ 07/15/24 $1,999.916.82 $1,899,062.50
The Treasury 277% 5.42% 101 Aaa 07/15/24 2,000,000.00 $3,459.94 $2,003,376.77 $1,902,522.44
91282CCL3
iz s DR el US GOV 041% AA+ 08/15/24 2,898,872.96 2,742,878.90
172 =577 401% 539% 12 Aaa 08/15/24 2R EEET 2,902,958.60 2,746,964.53
91282CCT6
United States Department of

US GOV 0.50% AA+ 09/15/24 2,046,933.21 1,931,724.61
The Treasury > ’ 117 2,050,000.00 2,256.11 IS 720
98T 2.82% 537% Aaa 09/15/24 2,049,189.32 1,933,980.73
%T“er SESIDEARTETE] US GOV 2.85% 120 AA+ 09/30/24 | 575.000.00 841991 1,561,027.20 1,514,214.84

© reasury 222% 535% : Aaa 09/30/24 PSR e 1,569,440.10 1,522,627.75

9128282Y5
United States Department of

US GOV 453% AA+ 09/30/24 1,569,761.83 ,553,958.98
The Treasury 229% 536% 119 Aaa 09/30/24 1,575,000.00 16,82>82 1,586,587.65 ,570,784.80
91282CFN6
e S R e e US GOV 0.77% AA+ 10/15/24 2,709,888.68 2,557,296.67
The Treasury > B 1.25 2,715,000.00 3,569.93 ASERsIeich LD
e 3.73% 534% Aaa 10/15/24 2,713,458.60 2,560,866.60
United States Department of

US GOV 1.36% AA+ 11/15/24 1,983,395.88 1,880,703.12
The Treasury > ’ 133 2,000,000.00 191576 792 O
P 2.75% 530% Aaa 11/15/24 198531 1.64 ,882,618.88
United States Department of

US GOV 520% AA+ 11/30/24 1,981,139.41 1,978,515.62
ety 2.90% 529% I35 Aaa 11/30/24 PORION0Y e 1,988,762.36 1,986,138.57
91282CFX4
United States Department of

US GOV 1.82% AA+ 12/31/24 2,971,941.29 2,827,876.97
The Treasury > ’ | .45 2,975,000.00 141 47 Il g
9 12880 4.12% 520% Aaa 12/31/24 2,972,082.76 2,828,018.44
?Eg‘;fﬁi; D ERImEEE US GOV 424% 43 AA+ 12/31/24 | 900.000.00 21943 1,900,279.91 1,873,132.82
Pl 273% 524% Aaa 12/31/24 1,900,499.34 ,873,352.25
United States Department of US GOV I 84% AA+ 02/15/25 2,959,058.24 2,807,540.05
The Treasury 4.12% 5.15% 156 Aaa 02/15/25 2,975,000.00 16,765.19 2,975,823.43 2,824,305.24
91282CDZI
United States Department of

US GOV 425% AA+ 02/28/25 1,694,914.24 1,671,704.31
heii=ay 2.48% 5.12% I35 Aaa 02/28/25 54500000 AT 1,720,961.92 1,697,751.98

91282CGN5
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GASB 40 04/01/2023 to 06/30/2023

Issuer Security Type Book Yield  Duration S&P Effective Maturity Current Units Accrued Book Value Market Value
Identifier % of Market Value Market Yield Moody's Final Maturity Book Value + Accrued Market Value + Accrued
United States Department of

US GOV 2.70% AA+ 03/31/25 3,560,627.38 3,421,146.69
The Treasury 5.02% 5.06% 67 Aaa 03/31/25 3,565,000.00 352316 3,584,150.54 3,444,669.84
9128284F4
%T“er SEESIDERARTETE] US GOV 2.98% 179 AA+ 05/15/25 | 57500000 55317 |,568,345.82 1,512,553.71

© reasury 221% 499% : Aaa 05/15/25 RSN e 1,573,877.58 1,518,085.47

91282CEQO
United States Department of

US GOV 3.07% AA+ 05/31/25 1,519,382.55 | 467,514.65
The Treasury 2.15% 496% 183 Aaa 05/31/25 1,525,000.00 371354 1,523,096.10 1,471,228.19
9128284R8
United States Department of
- US GOV 494% 9l AA+ 06/30/25 5 100.000.00 15693 2,013,370.75 2,014277.35

© reasury 2.94% 492% : Aaa 06/30/25 olRRBSCL : 2,013,527.68 2,014,434.28

912828X78
United States Department of US GOV 3.45% AA+ 07/15/25 2,567,055.47 2,495,808.98
The Treasury 3.69% 489% 192 Aaa 07/15/25 2,590,000.00 3584503 2,602,900.50 2,531,654.01
91282CEY3
iz s DR e el US GOV 3.44% AA+ 07/31/25 3,855,732.51 3,748,570.33
172 1722557 5.53% 4.85% L/ Aaa 07/31/25 SRRy A 3,902,502.88 3,795,340.70
912828Y79
United States Department of

US GOV 4.60% AA+ 10/31/25 1,809,303.43 1,803,076.16
The Treasury 2.64% 475% 221 Aaa 10/31/25 1875,000.00 9:47690 1,818,780.33 ,812,553.06
9128285)5
United States Department of

US GOV 421% AA+ 11/15/25 3,155,323.92 3,117,468.75
hellizasy 4.56% 4.74% g Aaa 11/15/25 SR 000 RaESe 3,164,806.94 3,126,951.77
912828M56
United States Department of

US GOV 422% AA+ 11/15/25 3320731.19 3,282,339.85
The Treasury 2 / 221 3,300,000.00 18,966.03 2o o
I 481% 474% Aaa 11/15/25 3,339,697.22 3,301,305.88
United States Department of

US GOV 3.88% AA+ 01/15/26 2,854452.78 2,.801,134.17
heli=ay 4.16% 467% 2 Aaa 01/15/26 AERSION0 SUETY 2,905,489.85 2,852,171.24
91282CGES
United States Department of US GOV 474% AA+ 02/28/26 2,384,695 2,392,930.66
The Treasury 3.52% 4.60% 252 Aaa 02/28/26 2,525,000.00 21,098.85 2,405,794.06 2,414,029.50
9128286F2
United States Department of

US GOV 3.86% AA+ 04/15/26 1,944,521.73 1,908,105.46
U Vi 77 2.80% 458% 2D Aaa 04/15/26 2R I8 1,959,905.95 1,923,489.68
91282CGV7
United States Department of US GOV 3.84% AA+ 04/30/26 | 874,033.00 | 838,484.38
The Treasury 2.69% 455% 2.68 Aaa 04/30/26 1:950,000.00 7.802.65 1,881,835.65 |,846,287.02
912828654
United States Department of

US GOV 441% AA+ 05/15/26 2,594,353.44 2,584.992.19
ety 3.79% 4.54% e Aaa 05/15/26 AN 22 2,606,622.29 2,597,261.04

91282CHBO

Contra Costa Transportation Authority Public Trust Advisors



GASB 40 04/01/2023 to 06/30/2023

Issuer Security Type Book Yield  Duration S&P Effective Maturity Current Units Accrued Book Value Market Value
Identifier % of Market Value Market Yield Moody's Final Maturity Book Value + Accrued Market Value + Accrued
United States Department of

UsS GOV 4.37% AA+ 06/15/26 2,631,964.48 2,622,464.86
The Treasury 3.83% 4.50% 275 Aaa 06/15/26 2,650,000.00 477869 2,636,743.17 2,627,24355
91282CHH7
United States Department of

3.17% AA+ $63,931,023.34 $62,249,477.57

The Treasury 91.30% 4.97% 1.85 Aaa 64,660,00000  $357,159.90 $64,288,183.24 $62,606,637.46
WALMART INC
WALMART INC CORP 3.92% AA 09/09/25 $1,319,315.24 $1,293,457.31
931 142EW9 1.91% 4.88% 205 Aa2 09/09/25 1,320,000.00 $16016.00 $1,335,331.24 $1,309,473.31
WALMART INC 3.92% AA $1,319,315.24 $1,293,457.31

1.91% 4.88% 20 Aa2 RE2LC00.00 SLE LR $1,335,331.24 $1,309,473.31
Portfolio Total 3.18% AA+ 06/08/25 $69,996,910.22 $68,169,802.17

100.00% 4.97% R Aaa 06/08/25 Qoo SO 22088 $70,402,200.68 $68,575,092.63

Contra Costa Transportation Authority

Public Trust Advisors



Portfolio Activity Summary 04/01/2023 to 06/30/2023

Beginning Original Cost Ending Original Cost

Description Security Type Beginnine Market Val Purchases Sales Maturities Interest Received Realized Gain/Loss Ending Market Val

Identifier Final Maturity ?eginn?ng go:k V:I:: Purchased Accrued Disposed Accrued Paydowns Transfers Unrealized Gain/Loss En digng ;o:k V:I::
Receivable CASH g;g : ; $0.00 $0.00 $0.00 $0.00 $0.00 gzzgg :
CCYUSD 06/30/23 230,17 $0.00 $0.00 $0.00 $0.00 $0.00 $2.669.21
FIRST AMER:GVT OBLG Y MMFUND : %Zg% 1,613,303.28 (1,309,920.86) 0.00 3,107.39 0.00 :;28?? ::
31846V203 06/30/23 | 72' 672.72 0.00 0.00 0.00 0.00 0.00 47 6,0 5 5' 14
APPLE INC CORP g :323333 0.00 0.00 (515,000.00) 1,931.25 0.00 888
037833DV9 05/11/23 5 I2,892.9 4 0.00 0.00 0.00 0.00 0.00 0'00
AMAZON.COM INC CORP gggigg;g 0.00 0.00 0.00 2,126.25 0.00 Zgggégig
023135BW5 05/12/24 905' 433'75 0.00 0.00 0.00 0.00 (38,642.12) 9 44’ 600. 53
AMAZON.COM INC CORP :ggzgzggg 0.00 0.00 0.00 27,450.00 0.00 :32;8223(7)
023135CE4 04/13/25 | ’784‘036.33 0.00 0.00 0.00 0.00 (63,154.67) | ‘828’238-64
COLGATE PALMOLIVECO ~ CORP T 0.00 0.00 0.00 0.00 0.00 o
194162AM5 08/15/25 272,636.62 0.00 0.00 0.00 0.00 (10,298.14) 279‘8 | 6-98
WALMART INC CORP s 000 0.00 0.00 000 0.00 ol
931 142EW9 09/09/25 |'3 |5'3 |4' 1 0.00 0.00 0.00 0.00 (25,857.93) |'3 |9'3 | 5'24
PROCTER & GAMBLE CO CORP g:;gz;ii 0.00 0.00 0.00 0.00 0.00 ggggi;gz
742718FY0 01/26/26 248 865 40 0.00 0.00 0.00 0.00 (6,435.31) iy
COLGATE-PALMOLIVE CO CORP izgggggg 0.00 0.00 0.00 0.00 0.00 43}3?22??8
194162AQ6 03/02/26 10878877 0.00 0.00 0.00 0.00 1,736.62 399584 57
RN T I ORER T GSE ikl 0.00 (1,346,823.80) 0.00 0.00 (53,038.45) oLy
BANKS FUNDING CORP 02/26/24 1,346,001.66 0.00 5139 0.00 0.00 0.00 0.00
3133EMRZ7 1,346,001.66 : (302 ’ ! : 0.00
OREGON MUNI gﬁg?g% 0.00 0.00 (245,000.00) 802.38 0.00 ggg
68609TUSS 05/01/23 > 44'2 | 6. 00 0.00 0.00 0.00 0.00 0.00 0.00
OREGON MUNI 223222% 0.00 0.00 (490,000.00) 1,604.75 0.00 883
68609TWBO0 05/01/23 488' 3 2' 0 0.00 0.00 0.00 0.00 0.00 0' 00
CONNECTICUT ST MUNI 888 273,620.70 0.00 0.00 0.00 0.00 %;gzggzg
20772KTH2 05/15/26 0' 00 0.00 0.00 0.00 0.00 (2,910.73) 273' 59 ’ 13
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Portfolio Activity Summary 04/01/2023 to 06/30/2023

Beginning Original Cost Ending Original Cost

Description Security Type Beginnine Market Val Purchases Sales Maturities Interest Received Realized Gain/Loss Ending Market Val

Identifier Final Maturity ?eginn?ng go:k V:I:: Purchased Accrued Disposed Accrued Paydowns Transfers Unrealized Gain/Loss En digng ;o:k V:I::
UNITED STATES TREASURY  US GOV %g:ig;gzg 0.00 (1,964,876.95) 0.00 3,843.75 (86,373.58) 888
91282CBV2 04/15/24 | '9 62‘23 5' 40 0.00 (378.07) 0.00 0.00 0.00 O. 00
UNITED STATES TREASURY  US GOV :gg;g;g? 0.00 (439,646.48) 0.00 5,625.00 (7,846.44) 888
91282CEK3 04/30/24 439'997.85 0.00 G1.71) 0.00 0.00 0.00 0.00
UNITED STATES TREASURY  US GOV %3:;2;;2(7) 0.00 (2,770,694.33) 0.00 2,468.75 (127,248.69) 888
91282CCC3 05/15/24 2’765‘422.60 0.00 (1,643.11) 0.00 0.00 0.00 0.00
UNITED STATES TREASURY  US GOV 5‘3“7323232(3) 0.00 (2,380,859.38) 0.00 3,125.00 (113,805.03) 888
91282CCG4 06/15/24 2'37 6‘757. 0 0.00 (187.84) 0.00 0.00 0.00 O. 00
UNITED STATES TREASURY  US GOV %Zgggég?: 0.00 (2,619,975.00) 0.00 0.00 (123,814.21) 888
912828678 06/30/24 2' 627’ 080. 6 0.00 (23,231.25) 0.00 0.00 0.00 0' 00
UNITED STATES TREASURY  US GOV : Zgggzggg 0.00 0.00 0.00 0.00 0.00 : Zg:gg;gé
91282CCL3 07/15/24 | ’ 899‘ 0 62. 00 0.00 0.00 0.00 0.00 (100,854.32) | '999’9 | 6.82
UNITED STATES TREASURY  US GOV %33;2?7;8 0.00 0.00 0.00 0.00 0.00 ggzg%;g
91282CCT6 08/15/24 2’7 45’7 II '3 0 0.00 0.00 0.00 0.00 (155,994.06) 2’898’872.9 6
UNITED STATES TREASURY  US GOV %822?352‘5‘ 0.00 0.00 0.00 0.00 0.00 %gﬁigiz
91282CCX7 09/15/24 | ’93 6’ | 28. 65 0.00 0.00 0.00 0.00 (115,208.59) 2’046’933.2I
UNITED STATES TREASURY ~ US GOV : g‘z‘j‘;’gzgg 0.00 0.00 0.00 0.00 0.00 : 'g‘l‘z'gf:gﬁ
9128282Y5 09/30/24 | ’ 5 4’79 6. 88 0.00 0.00 0.00 0.00 (46,812.35) | ’ 6l '027'20
UNITED STATES TREASURY  US GOV : 2%28?;; 0.00 0.00 0.00 0.00 0.00 : ggz;gzgg
91282CFN6 09/30/24 | ’572‘ €0l .28 0.00 0.00 0.00 0.00 (15,802.85) | '5 69’76 | .83
UNITED STATES TREASURY  US GOV %Zgzggzgg 0.00 0.00 0.00 8,484.38 0.00 %Zgg;gzgg
91282CDB4 10/15/24 2’5 6 6’73 6. 56 0.00 0.00 0.00 0.00 (152,592.00) 2’709’888. 8
UNITED STATES TREASURY ~ US GOV : 'Zgg‘ggg'gg 0.00 0.00 0.00 7,500.00 0.00 : 'Zgg';‘gg'?;
91282CDHI 11715724 |’889‘922.00 0.00 0.00 0.00 0.00 (102,692.76) I‘983’395.88
UNITED STATES TREASURY  US GOV ;ZZ);?? (I)(Z)g 0.00 0.00 0.00 45,000.00 0.00 : gzgg? ééi
91282CFX4 11/30/24 2'007' | I0.00 0.00 0.00 0.00 0.00 (2,623.79) | ‘98| ’I 39'4|
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Portfolio Activity Summary 04/01/2023 to 06/30/2023

Beginning Original Cost Ending Original Cost

Description Security Type Beginnine Market Val Purchases Sales Maturities Interest Received Realized Gain/Loss Ending Market Val

Identifier Final Maturity ?eginn?ng go:k V:I:: Purchased Accrued Disposed Accrued Paydowns Transfers Unrealized Gain/Loss En digng ;o:k V:I::
UNITED STATES TREASURY  US GOV gzgz;gggg 0.00 0.00 0.00 26,031.25 0.00 %Zg?ggzg
912828YY0 12/31/24 2852745 35 0.00 0.00 0.00 0.00 (144,064.32) 2971 941 29
UNITED STATES TREASURY  US GOV : Zggé??gg 0.00 0.00 0.00 40,375.00 0.00 : z%%zggg
91282CGD7 12/31/24 1'900.817.00 0.00 0.00 0.00 0.00 (27,147.09) 190027991
UNITED STATES TREASURY  US GOV gzgg%ggg 0.00 0.00 0.00 0.00 0.00 %Zg??ﬁggg
91282CDZI 02/15/25 2832.759 30 0.00 0.00 0.00 0.00 (151,518.19) 2959 058,24
UNITED STATES TREASURY  US GOV 888 1,695,794.53 0.00 0.00 0.00 0.00 : 2;?;3:2?
91282CGN5 02/28/25 0.00 (13,553.26) 0.00 0.00 0.00 (23,209.94) | 69491424
UNITED STATES TREASURY  US GOV gizzgzggz 0.00 0.00 0.00 0.00 0.00 3‘51377451223
9128284F4 03/31/25 3’ 46 6’9 62. 50 0.00 0.00 0.00 0.00 (139,480.70) 3’5 60’ 627.38
UNITED STATES TREASURY  US GOV : gg;;gi;g 0.00 0.00 0.00 21,656.25 0.00 : g?;ggg??
91282CEQO 05/15/25 | ’532’79 4'72 0.00 0.00 0.00 0.00 (55,792.11) | ’5 68’3 45.82
UNITED STATES TREASURY  US GOV : ié??ggzg 0.00 0.00 0.00 21,921.88 0.00 : i (ng?gzg
9128284R8 05/31/25 | ' 487‘7 68. 65 0.00 0.00 0.00 0.00 (51,867.90) | ' o 9’ 382. 55
UNITED STATES TREASURY  US GOV %83(2):3222 0.00 0.00 0.00 28,875.00 0.00 %8?2;;?22
912828X78 06/30/25 2'0 42’ 49 5'70 0.00 0.00 0.00 0.00 906.60 2’0 | 3'370'75
UNITED STATES TREASURY  US GOV %gggggzsg 0.00 0.00 0.00 0.00 0.00 %iggggzgz
91282CEY3 07/15/25 2’ 532’838.70 0.00 0.00 0.00 0.00 (71,246.49) 2’5 67’05 5' 47
UNITED STATES TREASURY  US GOV gggg;ﬁ;gé 0.00 0.00 0.00 0.00 0.00 ggigg%gé
912828Y79 07/31/25 3’805’545.90 0.00 0.00 0.00 0.00 (107,162.18) 3’855’732.5I
UNITED STATES TREASURY  US GOV 888 1,808,935.55 0.00 0.00 0.00 0.00 : gggggg?:
9128285)5 10/31/25 0' 00 (8,712.64) 0.00 0.00 0.00 (6,227.27) | ’809’ 303' 8
UNITED STATES TREASURY  US GOV Sy 0.00 0.00 0.00 37,125.00 0.00 e
912828M56 11/15/25 316323150 0.00 0.00 0.00 0.00 (37,855.17) 3155 .323.92
UNITED STATES TREASURY  US GOV ;;iz?‘zégg 0.00 0.00 0.00 74,250.00 0.00 ggéiggg‘;
91282CFW6é 11715/25 3346, 14720 0.00 0.00 0.00 0.00 (38391.34) 332073119
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Portfolio Activity Summary

Beginning Original Cost

04/01/2023 to 06/30/2023

Ending Original Cost

Description Security Type Beginnine Market Val Purchases Sales Maturities Interest Received Realized Gain/Loss Ending Market Val
Identifier Final Maturity ?eginn?ng gosk V:I:: Purchased Accrued Disposed Accrued Paydowns Transfers Unrealized Gain/Loss En digng ;osk V:I::
UNITED STATES TREASURY  US GOV %ggg;gg% 0.00 0.00 0.00 0.00 0.00 %gg‘:?;g?g
91282CGE5 01/15/26 2’853‘883.70 0.00 0.00 0.00 0.00 (53,318.61) 2‘854’452-78
UNITED STATES TREASURY  US GOV %iggggﬁgz 0.00 0.00 0.00 0.00 0.00 %ggz;ggzz
9128286F2 02/28/26 2’ 43 0‘8 04' 88 0.00 0.00 0.00 0.00 8,235.45 2‘3 s 4' 69 5'2 |
UNITED STATES TREASURY  US GOV ggg 1,944,210.94 0.00 0.00 0.00 0.00 : gg;%(l)gzz
91282CGV7 04/15/26 O-OO (3,596.31) 0.00 0.00 0.00 (36,416.27) |'9 44’52|'73
UNITED STATES TREASURY  US GOV ggg 1,869,943.36 0.00 0.00 0.00 0.00 : ggzzgﬁgg
912828654 04/30/26 0' 00 (377.55) 0.00 0.00 0.00 (35,548.62) | ‘87 4'033'00
UNITED STATES TREASURY  US GOV s 25594,101.56 0.00 0.00 0.00 g e
91282CHBO 05/15/26 0'00 (10,963.65) 0.00 0.00 0.00 (9,361.25) 2’59 4'3 53' 44
UNITED STATES TREASURY  US GOV ggg 2,631,884.77 0.00 0.00 0.00 0.00 gzgéigjgz
91282CHH7 06/15/26 0'00 (3,285.35) 0.00 0.00 0.00 (9,499.62) 2’ 6l '9 6 4' 48
:Zg'ng’;g;g; $14,431,794.69 ($12,832,796.80) ($1,250,000.00) $363,303.28 ($512,126.39) :2:’?:;;’:??2:
Portfolio Total $70' 1 00'57 4'07 ($40,488.76) ($26,183.37) $0.00 $0.00 ($1,827,108.05) $ 69’999’579. 43
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Disclaimers 04/01/2023 to 06/30/2023

This information is for the sole purposes of the client and is not intended to provide specific advice or recommendations. Please review the contents of this information carefully. Should you have any questions regarding the
information presented, calculation methodology, investment portfolio, security detail, or any other facet of this information, please feel free to contact us.

Public Trust Advisors, LLC (Public Trust) statements and reports are intended to detail our investment advisory activity as well as the activity of any client accounts managed by Public Trust. The custodian bank maintains

the control of assets and executes and settles all investment transactions. The custodian statement is the official record of security and cash holdings transactions. Public Trust recognizes that clients may use these reports to
facilitate record keeping; therefore, it is recommended that the client reconcile this information with their custodian bank statement. Many custodians use a settlement date basis that may result in the need to reconcile due to
a timing difference. The underlying market value, amortized cost, and accrued interest may differ between the custodian and this statement or report. This can be attributable to differences in calculation methodologies and
pricing sources used. Please contact your relationship manager or call us at (855) 395-3954 with questions regarding your account.

Public Trust does not have the authority to withdraw funds from or deposit funds to the custodian. Our clients retain responsibility for their internal accounting policies, implementing and enforcing internal controls, and
generating ledger entries or otherwise recording transactions. The total market value represents prices obtained from various sources; it may be impacted by the frequency at which prices are reported, and such prices are

not guaranteed. Prices received from pricing vendors are generally based on current market quotes but when such quotes are not available, the pricing vendors use a variety of techniques to estimate value. These estimates,
particularly for fixed-income securities, may be based on certain minimum principal amounts (e.g. $| million) and may not reflect all the factors that affect the value of the security including liquidity risk. The prices provided are
not firm bids or offers. Certain securities may reflect N/A or unavailable where the price for such security is generally not available from a pricing source. The market value of a security, including those priced at par value, may
differ from its purchase price and may not closely reflect the value at which the security may be sold or purchased based on various market factors. The securities in this investment portfolio, including shares of mutual funds, are
not guaranteed or otherwise protected by Public Trust, the FDIC (except for certain non-negotiable certificates of deposit), or any government agency unless specifically stated otherwise.

Clients may be permitted to establish one or more unmanaged accounts for the purposes of client reporting. Public Trust defines an unmanaged account as one where the investment direction remains the sole responsibility of
the client rather than the Investment Manager. These accounts do not receive ongoing supervision and monitoring services. The Investment Manager does not make any investment recommendations and may not charge a fee
for reporting on these accounts. The primary purpose for this service is to include unmanaged accounts owned by the client in the performance reports provided by the Investment Manager. The Investment Manager assumes
no liability for the underlying performance of any unmanaged accounts or assets, and it is the client’s sole responsibility for the accuracy or correctness of any such performance.

Beginning and ending balances are based on market value plus accrued interest on a trade date basis. Statements and reports made available to the end user either from Public Trust or through the online reporting platform
may present information and portfolio analytics using various optional methods including, but not limited to, historical cost, amortized cost, and market value. All information is assumed to be correct, but the accuracy has not
been confirmed and therefore is not guaranteed to be correct. Information is obtained from third party sources that may or may not be verified. The data in this report is unaudited and is only applicable for the date denoted
on the report. Market values may change day-to-day based on numerous circumstances such as trading volume, news released about the underlying issuer, issuer performance, etc. Underlying market values may be priced via
numerous aspects as certain securities are short term in nature and not readily traded. Performance results are shown net of all fees and expenses and reflect the reinvestment of dividends and other earnings.

Many factors affect performance including changes in market conditions and interest rates and in response to other economic, political, or financial developments. Investment involves risk including the possible loss of principal.
No assurance can be given that the performance objectives of a given strategy will be achieved. Past performance is no guarantee of future results. Any financial and/or investment decision may incur losses.

The investment advisor providing these services is Public Trust Advisors, LLC, an investment adviser registered with the U.S. Securities and Exchange Commission (SEC) under the Investment Advisers Act of 1940, as amended.
Registration with the SEC does not imply a certain level of skill or training. Public Trust is required to maintain a written disclosure brochure of our background and business experience. If you would like to receive a copy of our
current disclosure brochure, Privacy Policy, or Code of Ethics, please contact us.
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